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QUANT ANALYZER REPORT

Lt-Reversal Trender 110
Source: MT4Report

EURUSD
5000.0

Period

H1:14.02.2000 - 07.11.2022

TOTAL PROFIT # OF TRADES SHARPE RATIO PROFIT FACTOR RETURN / DD RATIO WINNING %
$ 46963 03 117 0.92 6.89 8.41 96.58 %
PROFIT IN PIPS 3875.9 PIPS DRAWDOWN % DRAWDOWN DAILY AVG PROFIT  MTHLY AVG PROFIT AVERAGE TRADE
YRLY AVG PROFIT  $18785.21 $5581.73 9.83 % $138.13 $ 1565.43 $401.39
YRLY AVG % RET 375.7 %
CAGR 16.89 % ANNUAL% / MAX DD% R EXPECTANCY R EXP SCORE SON SON SCORE
1.72 0.2R 942 R 7.25 4.49
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Jan-2002 Jan-2004 Jan-2008 Jan-2002 Jan-2010 Jan-2012 Jan-2014 Jan-2018 Jan-2018 Jan-2020 Jan-2022
MONTHLY PERFORMANCE ($)
Year Jan Feb Mar Apr May Jun Jul Aug Sep Oct Nov Dec YTD
2022 0 353.22 0 0 0 3446.75 -5581.73 0 0 0 765.34 0 -1016.42
2021 0 0 0 3446.74 0 0 0 0 0 0 0 0 3446.74
2020 0 0 0 0 0 0 0 0 4151.5 0 850.91 0 5002.41
2019 0 0 0 0 0 0 0 0 0 0 0 -2392.47 -2392.47
2018 0 0 0 0 0 0 0 1541.4 342,51 0 0 0 1883.91
2017 0 0 0 0 0 0 0 0 2577.22 1118.04 0 0 3695.26
2015 0 0 0 3064.07 0 0 0 0 0 0 0 0 3064.07
2012 0 3296.87 0 0 0 0 0  3409.28 0 0 0 0 6706.15
2011 0 0 0 0 2585.44 0 0 0 0 840.27 0 0 342571
2007 0 0 0 0 0 0 0 0 0 0 0 322258 3222.58
2005 637.13 0 0 0 0 0 0 0 0 0 0 0 63713
2003 0 0 6190.26 0 0 0 0 0 2951.66 0 0 0 9141.92
2002 0 0 0 0 0 0 1027.6 1590.74 0 0 0 0 2618.34
2000 0 1830.41 0 0 0  4969.41 0 0 0 0 727.88 0 75277
STATS
Strategy
Wins/Losses Ratio 28.25 Payout Ratio (Avg Win/Loss) 0.24  Average # of Bars in Trade 0
AHPR 2.05 Z-Score -6.31 Z-Probability 0%
Expectancy 401.39 Deviation $598.82 Exposure -999999999 %
Stagnation in Days 757 Stagnation in % 9.12 %

Trades
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Lt-Reversal Trender 110_equityChart.jpg

# of Wins 113 # of Losses 4 # of Cancelled/Expired 0
Gross Profit $54937.23 Gross Loss $-7974.2 Average Win $486.17 Average Loss $-1993.55
Largest Win $850.91 Largest Loss $-5581.73 Max Consec Wins 86 Max Consec Losses 3
Avg Consec Wins 37.67 Avg Consec Loss 2 Avg # of Bars in Wins 0 Avg # of Bars in Losses 0
CHARTS
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Trades by hour P/L by weekday Wins/Losses by month
Trades by weekday P/L by year Wins/Losses Profit by hour
|||.“I“IIIII anin ‘ ‘ U.I bl |. I I | I ,,
Trades by year Wins/Losses by hour Wins/Losses by weekday
P/L by hour Wins/Losses by weekday Wins/Losses Profit by month
TRADES
Ticket Type Open time Open price Size Close time Close price Profit/Loss Comment

1 Buy 14.02.2000 07:00:00 0.98743 1.4 14.02.2000 11:00:00 0.9911 $513.8

2 Buy 14.02.2000 12:00:00 0.99033 1.4 17.02.2000 11:06:00 0.994 $457.6

3 Buy 17.02.2000 20:00:00 0.98863 1.4 22.02.2000 01:40:00 0.9923 $420.14

4 Buy 18.02.2000 03:00:00 0.98963 1.4 22.02.2000 04:26:00 0.9933 $438.87

5 Buy 05.06.2000 07:00:00 0.94523 1.4 05.06.2000 17:48:00 0.9489 $513.8

6 Buy 06.06.2000 07:01:00 0.94623 1.4 06.06.2000 10:04:00 0.9499 $513.8

7 Buy 06.06.2000 10:00:00 0.94843 1.4 06.06.2000 14:42:00 0.9521 $513.8

8 Buy 07.06.2000 01:00:00 0.95493 1.4 07.06.2000 09:28:00 0.9586 $513.8

9 Buy 07.06.2000 16:00:00 0.95873 1.4 07.06.2000 18:23:00 0.9624 $513.8

10 Buy 08.06.2000 07:00:00 0.95913 1.4 08.06.2000 13:46:00 0.9628 $513.8

11 Buy 08.06.2000 11:00:00 0.95983 1.4 08.06.2000 13:47:00 0.9635 $513.8

12 Buy 08.06.2000 14:00:00 0.96583 1.4 08.06.2000 14:07:00 0.9695 $513.8

13 Buy 08.06.2000 21:00:00 0.95633 1.4 13.06.2000 14:32:00 0.96 $420.14

14 Buy 09.06.2000 09:00:00 0.95653 1.4 13.06.2000 14:32:00 0.9602 $438.87

15 Buy 13.11.2000 01:01:00 0.86253 14 13.11.2000 08:32:00 0.8662 $513.8
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13.11.2000 19:00:00
29.07.2002 03:00:00
29.07.2002 11:00:00
29.07.2002 17:00:00
01.08.2002 03:00:00
02.08.2002 01:00:00
17.03.2003 11:00:00
17.03.2003 17:00:00
17.03.2003 23:00:00
18.03.2003 11:00:00
18.03.2003 19:00:00
19.03.2003 02:00:00
19.03.2003 13:00:00
20.03.2003 02:00:00
20.03.2003 11:00:00
21.03.2003 01:00:00
21.03.2003 06:00:00
21.03.2003 10:00:00
15.09.2003 00:01:00
15.09.2003 03:00:00
15.09.2003 10:00:00
16.09.2003 03:00:00
16.09.2003 08:00:00
19.09.2003 00:01:00
20.12.2004 02:00:00
03.12.2007 10:00:00
05.12.2007 21:00:00
06.12.2007 04:00:00
06.12.2007 08:00:00
06.12.2007 21:00:00
07.12.2007 10:00:00
09.05.2011 00:00:00
10.05.2011 03:00:00
10.05.2011 16:00:00
12.05.2011 08:00:00
12.05.2011 12:00:00
17.10.2011 00:00:00
21.10.2011 22:00:00
06.02.2012 09:00:00
07.02.2012 03:00:00
07.02.2012 15:00:00
07.02.2012 23:00:00
08.02.2012 07:00:00
09.02.2012 15:00:00
10.02.2012 02:00:00
13.08.2012 04:00:00
13.08.2012 11:00:00
14.08.2012 03:00:00
15.08.2012 02:00:00
15.08.2012 08:00:00
17.08.2012 02:00:00
17.08.2012 09:00:00
13.04.2015 02:00:00
15.04.2015 09:00:00
16.04.2015 04:00:00
16.04.2015 20:00:00
17.04.2015 03:00:00
17.04.2015 19:00:00
25.09.2017 01:00:00
25.09.2017 19:00:00
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29.11.2000 14:14:00
29.07.2002 11:51:00
29.07.2002 11:53:00
01.08.2002 10:07:00
01.08.2002 10:09:00
05.08.2002 22:41:00
17.03.2003 16:18:00
17.03.2003 17:06:00
18.03.2003 11:22:00
18.03.2003 11:24:00
19.03.2003 13:11:00
19.03.2003 13:28:00
19.03.2003 13:35:00
20.03.2003 03:52:00
21.03.2003 12:52:00
21.03.2003 12:59:00
21.03.2003 14:38:00
21.03.2003 14:40:00
15.09.2003 15:23:00
15.09.2003 17:08:00
18.09.2003 15:18:00
18.09.2003 15:20:00
18.09.2003 15:25:00
19.09.2003 10:08:00
04.01.2005 20:43:00
05.12.2007 20:18:00
06.12.2007 03:23:00
06.12.2007 09:08:00
06.12.2007 09:09:00
13.12.2007 16:38:00
14.12.2007 10:13:00
09.05.2011 14:50:00
10.05.2011 07:25:00
11.05.2011 15:29:00
12.05.2011 11:46:00
13.05.2011 18:07:00
24.10.2011 07:57:00
24.10.2011 08:00:00
06.02.2012 17:58:00
07.02.2012 08:36:00
07.02.2012 16:25:00
09.02.2012 07:02:00
09.02.2012 07:11:00
09.02.2012 15:58:00
23.02.2012 10:02:00
13.08.2012 12:16:00
13.08.2012 12:57:00
14.08.2012 09:26:00
16.08.2012 16:41:00
16.08.2012 16:41:00
21.08.2012 09:26:00
21.08.2012 09:30:00
14.04.2015 16:00:00
15.04.2015 16:34:00
16.04.2015 15:30:00
16.04.2015 20:45:00
17.04.2015 10:22:00
17.04.2015 22:27:00
25.09.2017 13:52:00
26.09.2017 10:49:00
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27.09.2017 00:00:00
27.09.2017 07:00:00
27.09.2017 09:00:00
27.09.2017 23:00:00
28.09.2017 05:00:00
27.08.2018 02:00:00
28.08.2018 03:00:00
28.08.2018 10:00:00
29.08.2018 04:00:00
29.08.2018 06:00:00
29.08.2018 23:00:00
21.10.2019 04:00:00
21.10.2019 11:00:00
21.10.2019 15:00:00
21.09.2020 00:05:00
22.09.2020 03:00:00
22.09.2020 09:00:00
22.09.2020 16:00:00
23.09.2020 04:00:00
23.09.2020 22:00:00
24.09.2020 03:00:00
24.09.2020 07:00:00
24.09.2020 13:00:00
19.04.2021 08:00:00
19.04.2021 20:00:00
20.04.2021 02:00:00
20.04.2021 18:00:00
22.04.2021 14:00:00
23.04.2021 15:00:00
23.04.2021 20:00:00
17.01.2022 05:00:00
17.01.2022 10:00:00
20.06.2022 00:02:00
20.06.2022 03:00:00
20.06.2022 13:00:00
20.06.2022 18:00:00
21.06.2022 11:00:00
21.06.2022 18:00:00
23.06.2022 04:00:00
23.06.2022 10:00:00
31.10.2022 03:00:00
31.10.2022 06:00:00
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1.16416
1.19595
1.20394
1.20396
1.205
1.20519
1.20597
1.2078
1.14171
1.14263
1.0476
1.04911
1.05343
1.05361
1.05579
1.05667
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27.09.2017 10:01:00
27.09.2017 10:01:00
27.09.2017 11:25:00
03.10.2017 04:00:00
03.10.2017 08:19:00
27.08.2018 17:55:00
28.08.2018 16:08:00
28.08.2018 16:08:00
18.09.2018 16:02:00
20.09.2018 14:30:00
20.09.2018 14:34:00
30.12.2019 04:25:00
30.12.2019 04:34:00
30.12.2019 05:02:00
21.09.2020 11:31:00
22.09.2020 10:33:00
22.09.2020 17:42:00
22.09.2020 17:44:00
24.09.2020 12:31:00
25.09.2020 17:08:00
25.09.2020 17:08:00
25.09.2020 17:10:00
04.11.2020 04:43:00
19.04.2021 10:48:00
20.04.2021 10:42:00
20.04.2021 10:42:00
23.04.2021 20:59:00
23.04.2021 21:26:00
23.04.2021 22:27:00
26.04.2021 06:03:00
04.02.2022 03:33:00
04.02.2022 04:59:00
20.06.2022 05:40:00
20.06.2022 06:37:00
21.06.2022 11:36:00
21.06.2022 11:43:00
22.06.2022 17:46:00
22.06.2022 17:53:00
27.06.2022 18:16:00
06.07.2022 13:54:00
07.11.2022 11:03:00
07.11.2022 11:08:00
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1.17377
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1.16657
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1.01977
0.99962
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